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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133
Report as at 06/06/2025

Summary of policy

% limit on maximum percentage of book on loan

25%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133

Replication Mode

Physical replication

ISIN Code IEOOB5BDSK76
Total net assets (AuM) 317,764,327
Reference currency of the fund EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 06/06/2025

Currently on loan in EUR (base currency)

27,093,070.88

Current percentage on loan (in % of the fund AuM)

8.53%

Collateral value (cash and securities) in EUR (base currency)

28,856,207.11

Collateral value (cash and securities) in % of loan

107%

Securities lending statistics

12-month average on loan in EUR (base currency)

31,047,349.34

12-month average on loan as a % of the fund AuM

13.65%

12-month maximum on loan in EUR

45,991,101.80

12-month maximum on loan as a % of the fund AuM 22.24%
Gross Return for the fund over the last 12 months in (base currency fund) 50,979.89
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0224%

Collateral data - as at 06/06/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AU000000TLS2 TELSTRA GROUP ODSH TELSTRA GROUP COM AU AUD AAA 4.85 2.77 0.00%
BE0974400328 AZELIS GROUP ODSH AZELIS GROUP COM BE EUR AA3 13.92 13.92 0.00%
CA0641491075 BANK NOVA ODSH BANK NOVA COM CA CAD AAA 146.53 93.75 0.00%
CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 65,078.00 41,639.38 0.14%
CH0013841017 LONZA GROUP ODSH LONZA GROUP COM CH CHF 111,758.39 119,079.34 0.41%
CH0038863350 NESTLE ODSH NESTLE COM CH CHF 111,962.05 119,296.33 0.41%
CH0244767585 UBS GROUP ODSH UBS GROUP COM CH CHF 645,848.69 688,156.22 2.38%
CH0418792922 SIKA ODSH SIKA COM CH CHF 111,806.80 119,130.91 0.41%
CNE1000003X6 PING AN OF CHINA ODSH PING AN OF CHINA COM CN HKD 135,500.49 15,088.53 0.05%
DE0001102572 DEGV 08/15/52 GERMANY GOV DE EUR AAA 62,713.94 62,713.94 0.22%




Collateral data - as at 06/06/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

DE0006599905 MERCK ODSH MERCK COM DE EUR AAA 1,121,627.19 1,121,627.19 3.89%
DE0007037129 RWE ODSH RWE COM DE EUR AAA 748,537.48 748,537.48 2.59%
FR0000052292 HERMES INTL ODSH HERMES INTL COM FR EUR AA2 2,342.28 2,342.28 0.01%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 875.75 875.75 0.00%
FR0000121329 THALES ODSH THALES COM FR EUR AA2 1,121,479.04 1,121,479.04 3.89%
FR0000121972 SCHNEIDER ODSH SCHNEIDER COM FR EUR AA2 11,542.35 11,542.35 0.04%
FR0000125338 CAPGEMINI ODSH CAPGEMINI COM FR EUR AA2 1,121,713.27 1,121,713.27 3.89%
FR0000125486 VINCI ODSH VINCI COM FR EUR AA2 127.02 127.02 0.00%
FR0000130577 PUBLICIS GROUPE ODSH PUBLICIS GROUPE COM FR EUR AA2 10,924.14 10,924.14 0.04%
FR0000130809 SOCIETE GENERALE ODSH SOCIETE GENERALE COM FR EUR AA2 30,770.58 30,770.58 0.11%
FR0013154028 FRGV 1.750 05/25/66 FRANCE GOV FR EUR AA2 108,161.29 108,161.29 0.37%
FR0013209871 FRGV 0.100 07/25/47 FRANCE GOV FR EUR AA2 108,658.79 108,658.79 0.38%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 253,220.99 253,220.99 0.88%
FRO014001NN8 FRGV 0.500 05/25/72 FRANCE GOV FR EUR AA2 108,649.45 108,649.45 0.38%
GB0000811801 ORD GBPO0.10 BARRATT DEVEL CST GB GBP AA3 4.40 .28 0.00%
GB0002374006 ORD 28 101/108P DIAGEO CST GB GBP AA3 283,101.22 336,184.79 1.17%
GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 161.10 191.31 0.00%
GB0005603997 ORD GBPO0.025 LEGAL & GENERAL GROUP PLC CST GB GBP AA3 4,920.73 5,843.40 0.02%
GB0007669376 ORD GBPO0.15 ST.JAMES PLACE CAP CST GB GBP AA3 25,513.78 30,297.80 0.10%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 972,160.18 1,154,447 .41 4.00%
GB0008706128 ORD GBPO0.25 LLOYDS BANKING GROUP CST GB GBP AA3 27.60 32.78 0.00%
GB0009895292 ORD USDO0.25 ASTRAZENECA CST GB GBP AA3 283,336.00 336,463.60 1.17%
GB0031274896 ORD GBPO0.25 MARKS & SPENCER CST GB GBP AA3 976.73 1,159.87 0.00%
GB00OBOSWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 11,402.90 13,541.03 0.05%
GBOOB19NLV48 ORD USDO0.10 EXPERIAN GROUP LIMITED CST GB GBP AA3 283,083.00 336,163.16 1.16%
GB00B2QPKJ12 ORD USDO0.50 FRESNILLO PLC CST GB GBP AA3 478,921.25 568,722.53 1.97%
GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 32,593.31 38,704.80 0.13%
GB00OBBJNQY21 UKT 3 1/2 07/22/68 UK TREASURY GIL GB GBP AA3 281,793.48 334,631.84 1.16%
GB00BD6K4575 COMPASS GROUP ODSH COMPASS GROUP CST GB GBP AA3 2,156.34 2,560.67 0.01%
GBOOBDRHNPO05 UKT 1Q 07/22/27 UK TREASURY GIL GB GBP AA3 44.74 53.13 0.00%
GB00OBGLP8L22 IMI ODSH IMI CST GB GBP AA3 24,904 .44 29,574.21 0.10%
GBO0OBL6K5J42 ENDEAVOUR MING ODSH ENDEAVOUR MING CST GB GBP AA3 25,053.00 29,750.62 0.10%
GB00BLGZ9862 TESCO ODSH TESCO CST GB GBP AA3 100,484.98 119,326.66 0.41%
GB0OOBM8PJY71 NATWEST GRP ODSH NATWEST GRP CST GB GBP AA3 24,393.06 28,966.94 0.10%
GB00BMJ6DW54 INFORMA ODSH INFORMA CST GB GBP AA3 24,791.18 29,439.71 0.10%
GBOOBSQNRDO1 UKT 4 3/8 03/07/30 Corp UK TREASURY GIL GB GBP AA3 349,863.08 415,465.00 1.44%
GBOOBYY5F 144 UKTI 018 03/22/26 UK TREASURY GIL GB GBP AA3 19,440.30 23,085.50 0.08%
IEO00S9YS762 LINDE ODSH LINDE COM us uUsD AAA 1,276,828.43 1,121,599.14 3.89%
ITO000072618 INTESA SANPAOLO ODSH INTESA SANPAOLO COM IT EUR 39,587.95 39,587.95 0.14%




Collateral data - as at 06/06/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

ITO001347308 BUZZI ODSH BUZzZI COM IT EUR 548,812.97 548,812.97 1.90%
IT0O003132476 ENI ODSH ENI COM IT EUR 807,862.21 807,862.21 2.80%
JP1051501N14 JPGV 0.005 12/20/26 JAPAN GOV JP JPY A1l 45,817,090.50 278,989.75 0.97%
JP1051751R17 JPGV 0.900 12/20/29 JAPAN GOV JP JPY A1l 17,401,669.30 105,962.37 0.37%
JP1103741Q44 JPGV 0.800 03/20/34 JAPAN GOV JP JPY A1l 45,795,033.91 278,855.44 0.97%
JP1103781R44 JPGV 1.400 03/20/35 JAPAN GOV JP JPY A1l 80,883,317.80 492,515.26 1.71%
JP1201531F68 JPGV 1.300 06/20/35 JAPAN GOV JP JPY A1l 69,410,859.22 422,657.09 1.46%
JP1201661JA3 JPGV 0.700 09/20/38 JAPAN GOV JP JPY A1l 69,390,608.51 422,533.78 1.46%
JP1300441E92 JPGV 1.700 09/20/44 JAPAN GOV JP JPY A1l 45,830,263.99 279,069.96 0.97%
JP1300771P16 JPGV 1.600 12/20/52 JAPAN GOV JP JPY A1l 45,814,941.39 278,976.66 0.97%
JP1300801PA2 JPGV 1.800 09/20/53 JAPAN GOV JP JPY A1l 40,788.10 248.37 0.00%
JP1400141M51 JPGV 0.700 03/20/61 JAPAN GOV JP JPY A1l 45,790,055.09 278,825.12 0.97%
JP1400161P53 JPGV 1.300 03/20/63 JAPAN GOV JP JPY A1l 45,833,023.50 279,086.77 0.97%
JP3165700000 NTT DATA GROUP ODSH NTT DATA GROUP COM JP JPY A1l 52,694,398.77 320,867.10 1.11%
JP3311400000 CYBERAGENT ODSH CYBERAGENT COM JP JPY A1l 52,949,999.64 322,423.51 1.12%
JP3386450005 ENEOS HOLDINGS ODSH ENEOS HOLDINGS COM JP JPY A1l 5,014,798.70 30,536.15 0.11%
JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1l 4,878,999.58 29,709.24 0.10%
JP3539220008 T&D HOLDINGS ODSH T&D HOLDINGS COM JP JPY A1l 334,398.05 2,036.22 0.01%
JP3574200006 TOKYU ODSH TOKYU COM JP JPY A1l 52,955,698.07 322,458.21 1.12%
JP3726800000 JAPAN TOBACCO ODSH JAPAN TOBACCO COM JP JPY A1l 58,887,999.84 358,581.22 1.24%
JP3732000009 SOFTBANK ODSH SOFTBANK COM JP JPY A1l 5,037,998.09 30,677.41 0.11%
JP3830800003 BRIDGESTONE ODSH BRIDGESTONE COM JP JPY A1l 593,698.42 3,615.15 0.01%
JP3854600008 HONDA ODSH HONDA COM JP JPY A1l 140,198.73 853.70 0.00%
JP3899800001 MITSUBISHIMOTORS ODSH MITSUBISHIMOTORS COM JP JPY A1l 23,179,319.52 141,143.67 0.49%
JP3942400007 ASTELLAS PHARMA ODSH ASTELLAS PHARMA COM JP JPY A1l 12,563,999.96 76,504.80 0.27%
KYG596691041 MEITUAN ODSH MEITUAN COM HK HKD 197,104.67 21,948.40 0.08%
KYG9830T1067 XIAOMI ODSH XIAOMI COM HK HKD 276,288.96 30,765.89 0.11%
LU2598331598 TENARIS ODSH TENARIS COM IT EUR 18,065.94 18,065.94 0.06%
NL0000235190 AIRBUS NL ODSH AIRBUS NL COM FR EUR AA2 20,542.01 20,542.01 0.07%
NL0010721999 NLGV 2.750 01/15/47 NETHERLANDS GOV NL EUR AAA 108,679.83 108,679.83 0.38%
SE0021921269 SAAB ODSH SAAB COM SE SEK AAA 5,657,106.72 517,257.51 1.79%
US00724F1012 ADOBE ODSH ADOBE COM us usD AAA 367,518.50 322,837.76 1.12%
US0079031078 AMD ODSH AMD COM us usD AAA 254,974 .91 223,976.55 0.78%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 464,012.92 407,600.95 1.41%
US0320951017 AMPHENOL ODSH AMPHENOL COM us usD AAA 854,376.69 750,506.59 2.60%
US0378331005 APPLE ODSH APPLE COM us usD AAA 7,183.40 6,310.08 0.02%
US0404132054 ARISTA NETWORKS ODSH ARISTA NETWORKS COM us uUsD AAA 526,323.01 462,335.75 1.60%
US0527691069 AUTODESK ODSH AUTODESK COM us uUsD AAA 367,188.67 322,548.03 1.12%
US0970231058 BOEING ODSH BOEING COM us uUsD AAA 576,876.29 506,743.06 1.76%




Collateral data - as at 06/06/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US37045V1008 GM ODSH GM COM us usD AAA 894,982.71 786,175.97 2.72%
US38141G1040 GOLDMAN SACHS ODSH GOLDMAN SACHS COM us usD AAA 659,228.23 579,083.14 2.01%
US4370761029 HOME DEPOT ODSH HOME DEPOT COM us usD AAA 562,293.20 493,932.90 1.71%
US46625H1005 JP MORGAN ODSH JP MORGAN COM us usD AAA 626,563.86 550,389.91 1.91%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 1,277,730.66 1,122,391.68 3.89%
US6174464486 MORGAN STANLEY ODSH MORGAN STANLEY COM us usD AAA 608,756.79 534,747.72 1.85%
US67066G 1040 NVIDIA ODSH NVIDIA COM us usD AAA 1,707,083.50 1,499,546.32 5.20%
US74251V1026 PRINCIPAL FINCL ODSH PRINCIPAL FINCL COM us usD AAA 268,951.78 236,254.21 0.82%
US7443201022 PRUDENTIAL FINL ODSH PRUDENTIAL FINL COM us usD AAA 867,419.02 761,963.32 2.64%
US8574771031 STATE STREET ODSH STATE STREET COM us usD AAA 533,223.82 468,397.60 1.62%
US8718291078 SYSCO ODSH SYSCO COM us usD AAA 3,008.11 2,642.41 0.01%
US912810SU34 UST 1.875 02/15/51 US TREASURY GOV us usD AAA 479,991.76 421,637.18 1.46%
US912810TX63 UST 4.250 02/15/54 US TREASURY GOV us uUsD AAA 7,866.27 6,909.94 0.02%
US912810UA42 UST 4.625 05/15/54 US TREASURY GOV us uUsD AAA 123,532.56 108,514.20 0.38%
US912810UE6G3 UST 4.500 11/15/54 US TREASURY GOV us uUsD AAA 122,764.40 107,839.42 0.37%
US91282CGM73 UST 3.500 02/15/33 US TREASURY GOV us uUsD AAA 17,527.71 15,396.79 0.05%
US91282CMMO00 UST 4.625 02/15/35 US TREASURY GOV us uUsD AAA 474,508.11 416,820.20 1.44%
Total: 28,856,207.11 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT)

11,124,665.35

2 | NATIXIS (PARENT)

5,256,536.13

3 | JP MORGAN SECS PLC (PARENT)

5,140,893.56




MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT)

2,906,552.24

HSBC BANK PLC (PARENT)

2,799,964.04
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