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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC EURO STOXX 50 UCITS ETF - 696000
Report as at 01/07/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC EURO STOXX 50 UCITS ETF - 696000

Replication Mode

Physical replication

ISIN Code

IEO0B4K6B022

Total net assets (AuM)

1,405,743,733

Reference currency of the fund

EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 01/07/2025

Currently on loan in EUR (base currency)

52,896,615.90

Current percentage on loan (in % of the fund AuM)

3.76%

Collateral value (cash and securities) in EUR (base currency)

56,072,380.42

Collateral value (cash and securities) in % of loan

106%

Securities lending statistics

12-month average on loan in EUR (base currency)

102,592,596.80

12-month average on loan as a % of the fund AuM

8.75%

12-month maximum on loan in EUR

227,464,390.95

12-month maximum on loan as a % of the fund AuM 19.82%

Gross Return for the fund over the last 12 months in (base currency fund) 130,216.50

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0111%

Collateral data - as at 01/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
CNE1000003W8 PETROCHINA ODSH PETROCHINA COM CN HKD 444,190.41 48,204.50 0.09%
DE0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 5,873,138.99 5,873,138.99 10.47%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 5,874,553.30 5,874,553.30 10.48%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 3,918,242.25 3,918,242.25 6.99%
DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 5,874,461.40 5,874,461.40 10.48%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 5,874,562.17 5,874,562.17 10.48%
FR0000130809 SOCIETE GENERALE ODSH SOCIETE GENERALE COM FR EUR AA2 68,115.64 68,115.64 0.12%
ITO003856405 LEONARDO ODSH LEONARDO COM IT EUR 68,086.49 68,086.49 0.12%
IT0005239360 UNI CREDIT ODSH UNI CREDIT COM IT EUR 68,121.27 68,121.27 0.12%
JP3311400000 CYBERAGENT ODSH CYBERAGENT COM JP JPY A1 11,388,449.82 67,166.13 0.12%




Collateral data - as at 01/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
JP3566800003 CENTRAL JPN RAIL ODSH CENTRAL JPN RAIL COM JP JPY A1 11,290,999.90 66,591.39 0.12%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 22,743,144 .90 2,468,135.20 4.40%
NL0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 5,874,458.80 5,874,458.80 10.48%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us USD AAA 2,897,044.94 2,467,990.13 4.40%
US0378331005 APPLE ODSH APPLE COM us USD AAA 2,897,205.56 2,468,126.96 4.40%
US2333311072 DTE ENERGY ODSH DTE ENERGY COM us USD AAA 1,935,240.60 1,648,629.82 2.94%
US2546871060 WALT DISNEY ODSH WALT DISNEY COM us USD AAA 2,897,121.62 2,468,055.44 4.40%
US2786421030 EBAY ODSH EBAY COM us USD AAA 2,893,813.44 2,465,237.21 4.40%
US3377381088 FISERV ODSH FISERV COM us USD AAA 79,653.42 67,856.68 0.12%
US6174464486 MORGAN STANLEY ODSH MORGAN STANLEY COM us USD AAA 2,897,208.47 2,468,129.43 4.40%
US67066G1040 NVIDIA ODSH NVIDIA COM us USD AAA 6,895,789.53 5,874,517.24 10.48%
Total: 56,072,380.42 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | NATIXIS (PARENT)

31,023,720.90

2 | JP MORGAN SECS PLC (PARENT) 8,674,021.25
3 | GOLDMAN SACHS INTERNATIONAL (PARENT) 7,485,778.27
4 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 6,641,728.20
5 | BNP PARIBAS ARBITRAGE LONDON/PARIS (PARENT) 2,953,498.99
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